Deutsche Bank
South Africa

Deutsche Bank Johannesburg

Pillar 3 Disclosure

Pillar 3 Quarterly Disclosure
March 2016

Common Equity Tier 1 Capital
Total qualifying Tier 2 Capital 17 475 25¢
Total Qualifying Capital and Reserves 1,392 767 2014

Capital
Pillar 1 Pillar 2a consevation Total

(8%) (1.75%) buffer (10.375%)

Minimum Required Capital (per risk type)

(0.625%)

Cre 5 265,41 53 20 73 5
Counterparty cre 3 246,511 53,924 19,25
Opera 5 19,40 4,245 1,511
Market ris 358 297 761
Othe 20627 4512 26,75C

Total Minimum Required Capital 553,321 121,038 13,228 717 587




